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July 10, 2008

Mr. Charles Terreni

Chief Clerk Administrator

Public Service Commission of South Carolina

101 Executive Center Drive
Columbia, South Carolina 29210

Re: Docket No. 2001-41 0-G

Dear Mr. Terreni:

Enclosed is Piedmont’s Deferred Account-Hedging Program report for the period end April 30,
2008.

If you have any questions, please feel free to contact me.

Sincerely,

/?C%V»/am

Robert Thornton

Director-Gas Accounting
704-731-4148

Robert. Thomton@Piedmontng.com

Enclosures

C: ORS

Post Office Box 33068 Charlotte, North Carolina 28233



Piedmont Natural Gas Company
Deferred Acct.-Hedging Program
Acct #19101 (X2068)

sC

Beginning Balance
Expenditures:
Purchase of Financial Instr.
Option Premium

Fees
Margin Requirement
Service Fee
Other
Receipts:
Proceeds from positions
Fees
Interest from brokerage acct.
Other
Balance before interest
Return calculated
Balance due (customer)/company
Transfer to 25304 Deferred Acct
Balance due after transfer
G/L Balance
GL Bal. less Balance due / Difference
Interest Calculation:
Avg. Balance for the month

Return rate for the month

Annual allowed return rate

Apr-08

790.50

(781,645.40)
1,085.00
(2.87)
59.60

(779,713.17)

(779,713.17)
779,713.17
0.00
0.00

$ (389,856.59)

0.5833%
$  (2,274.16)

7.0000%

SC Hedging Activity and Recon 0408

(3)

(2)
(6)

(5)
(4)
(1)
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IEDMONT NATURAL GAS CO
SOUTH CAROLINA ACCOUNT
ATTN MARGARET LAUDER
PO BOX 33068
CHARLOTTE NC 28233-3060

X
[ 085,
4

C’y ({) - o Pur(‘h(iS(’S

in for| 2008

WANMOOITY STATEMIE

STATEMENT DATE: APR 30, 2008
ACCOUNT NUMBER: X2068
SALESMAN NUMBER: X121

INTRODUCED BY: RBC-WEALTH - MANAGEMENT

(704)264-2767

IF YOU HAVE ANY QUESTIONS OR ISSUES
REGARDING YOUR STATEMENT THAT YOU

ARE UNABLE TO RESOLVE WITH YOUR BROKER,
PLEASE CONTACT ADMIS CUSTOMER SERVICE AT
1/800/654-0461 or 312/242-7200.

A * x » % %« % ¥ ¥ * YOUR ACTIVITY THTIS M ONTH L L S T T S B
|  DATE LONG/BUY SHRT/SELL DESCRIPTION EX PRICE/LEGND CC DEBIT CREDIT
| 4/07/8 03/08 INTEREST CR INT Us 2.87 (I)
| CREDIT INTEREST
N |
4/25/8 APS RES -30 NGK 10963 ADJUSTMENT US (2) 245.40 |
-~ ~ 07NG 00000
4/25/8 30 @;) (§)30 MAY 08 NATURAL GAS e P&S US (B/ 779,970.00
RESULT OF AN EXERCISE F
4/25/8 12 CALL MAY 08 NATURAL GAS 7950 C EXER/ASSN US .00
4/25/8 12 CALL MAY 08 NATURAL GAS 8100 C EXER/ASSN US .00
4/25/8 6 CALL MAY 08 NATURAL GAS 9700 C EXER/ASSN US .00
4/28/8 s (A) (E} 5 MAY 08 NATURAL GAS c P&S US (é) 345.00
GLOBEX TRADE
4/28/8 12 PUT MAY 08 NATURAL GAS 5500 C EXPIRE US .00
4/28/8 12 PUT MAY 08 NATURAL GAS 6250 C EXPIRE US .00
4/28/8 12 CALL MAY 08 NATURAL GAS 11000 C EXPIRE US .00
| 4/29/8 WIRE TRANSFER DISB WIRESNT US 780,563.27 /e g 0 &
| WIRE TRANSFER DISBURSED (,O'—( 7 4,
| 750, 540
ﬁ LA T T T O R T O S A POSITTIONS I N Y O U R ACCOUNT LA R A T T I T T O O I N
065740
\ N - [ U230 .|¥
12/07/7 19 PUT JUN 08 NATURAL GAS 5500 C .100 us 190.00 r&¥? _,,ﬁ~l———~—‘—'
19% OPTION MARKET VALUE ,001 190.00* e
EXPIRE 5/27/08 / 751 ,645, 4O
AVERAGE SHORT: .100 L
LAST TRADE DATE: 5/27/08 (ig;:)
12/06/7 6 PUT JUL 08 NATURAL GAS 5750 C .130 uUs 60.00
[ 6% OPTION MARKET VALUE .001 60.00%
EXPIRE 6/25/08
AVERAGE SHORT: .130
{ LAST TRADE DATE: 6/25/08
’12/07/7 19 CALL JUN 08 NATURAL GAS 8250 C .492 us 492,860.00
19w OPTION MARKET VALUE 2.594 492,860.00%
’ 492,670.00 LIM EXPIRE 5/27/08
AVERAGE LONG: .492
| LAST TRADE DATE: 5/27/08
[
1/04/8 5 CALL JUL 08 NATURAL GAS 8350 C .555 uUs 132,100.00
5* OPTION MARKET VALUE 2.642 132,100.00%
‘ 131,450.00 LIM EXPIRE 6/25/08
AVERAGE LONG: .555
|
LAST TRADE DATE: 6/25/08
1/03/8 5 CALL AUG 08 NATURAL GAS 8400 C .770 us 137,400.00
A OPTION MARKET VALUE 2.748 137,400.00*
132,250.00 LIM EXPIRE 7/28/08 \
i AVERAGE LONG: 770
T P REDORT i [ [ RCISE i { ) i f [ OR 1

7 (Hab TRADE BATEY L'y 5k g LT T
MED YOUR AGREEMENT THAT TH TEMI

)



STATEMENT DATE: APR 30, 2008
ACCOUNT NUMBER: X2068
PAGE 2 SALESMAN NUMBER: X121

INTRODUCED BY: RBC-WEALTH - MANAGEMENT
(704)264-2767

PIEDMONT NATURAL GAS CO IF YOU HAVE ANY QUESTIONS OR ISSUES
SOUTH CAROLINA ACCOUNT REGARDING YOUR STATEMENT THAT YOU
ATTN MARGARET LAUDER ARE UNABLE TO RESOLVE WITH YOUR BROKER,
PO BOX 33068 PLEASE CONTACT ADMIS CUSTOMER SERVICE AT
CHARLOTTE NC 28233-3060 1/800/654-0461 or 312/242-7200.
1 DATE LONG/BUY SHRT/SELL DESCRIPTION EX  PRICE/LEGND CC DEBIT CREDIT
| 1/03/8 5 CALL SEP 08 NATURAL GAS 8400 C .900 us 142,300.00
5% OPTION MARKET VALUE 2.846 142,300.00%
133,250.00 LIM EXPIRE 8/26/08
AVERAGE LONG: .900
LAST TRADE DATE: 8/26/08
112/07/7 8 CALL OCT 08 NATURAL GAS 8500 C .890 Us 233,680.00
g* OPTION MARKET VALUE 2.921 233,680.00%
209,600.00 LIM EXPIRE 9/25/08
AVERAGE LONG: .890
| LAST TRADE DATE: 9/25/08
[12/06/7 6 CALL JUL 08 NATURAL GAS 8550 C .530 us 147,120.00
6* OPTION MARKET VALUE 2.452 147,120.00%
145,740.00 LIM EXPIRE 6/25/08 |
AVERAGE LONG: .530
1 LAST TRADE DATE: 6/25/08
[
12/07/7 6 CALL AUG 08 NATURAL GAS 8700 C .580 us 149,700.00
6% OPTION MARKET VALUE 2.495 149,700.00%
140,700.00 LIM EXPIRE 7/28/08
AVERAGE LONG: .580
LAST TRADE DATE: 7/28/08
12/06/7 6 CALL SEP 08 NATURAL GAS 8700 C .710 us 156,600.00
6* OPTION MARKET VALUE 2.610 156,600.00%
141,900.00 LIM EXPIRE 8/26/08
AVERAGE LONG: .710
LAST TRADE DATRE: 8/26/08
|
| 1/03/8 9 CALL OCT 08 NATURAL GAS 8750 C .945 us 246,240.00
1 9* OPTION MARKET VALUE 2.736 246,240.00%
| 213,300.00 LIM EXPIRE 9/25/08
AVERAGE LONG: .945
LAST TRADE DATE: 9/25/08
2/01/8 6 CALL AUG 08 NATURAL GAS 8850 C .517 uUs 142,380.00
6% OPTION MARKET VALUE 2.373 142,380.00*
131,700.00 LIM EXPIRE 7/28/08
AVERAGE LONG: .517
LAST TRADE DATE: 7/28/08
| 2/01/8 6 CALL JUL 08 NATURAL GAS 9000 C .345 us 122,580.00
6% OPTION MARKET VALUE 2.043 122,580.00*
| 118,740.00 LIM EXPIRE 6/25/08
| AVERAGE LONG: .345
LAST TRADE DATE: 6/25/08

PLTENT L MKU us
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DATE

| 2/01/8

l

11/02/7

i11/05/7

11/05/7

2/01/8

3/03/8

11/05/7

[ 3/04/8

3

PIEDMONT NATURAL GAS CO
SOUTH CAROLINA ACCOUNT
ATTN MARGARET LAUDER

PO BOX 33068

CHARLOTTE NC 28233-3060

LONG/BUY

SHRT/SELL

NTHLY COMMODITY STATEME

STATEMENT DATE: APR 30, 2008
ACCOUNT NUMBER: X2068
SALESMAN NUMBER: X121

INTRODUCED BY: RBC-WEALTH - MANAGEMENT

(704)264-2767

IF YOU HAVE ANY QUESTIONS OR ISSUES
REGARDING YOUR STATEMENT THAT YOU

ARE UNABLE TO RESOLVE WITH YOUR BROKER,
PLEASE CONTACT ADMIS CUSTOMER SERVICE AT
1/800/654-0461 or 312/242-7200.

DESCRIPTION
CALL SEP 08 NATURAL GAS 9350
OPTION MARKET VALUE
102,900.00 LIM EXPIRE 8/26/08

AVERAGE LONG: .485
LAST TRADE DATE: 8/26/08
CALL OCT 08 NATURAL GAS
OPTION MARKET VALUE
118,800.00 LIM EXPIRE 9/25/08
AVERAGE LONG: .960

9800

LAST TRADE DATE: 9/25/08
CALL JUL 08 NATURAL GAS
OPTION MARKET VALUE
56,450.00 LIM EXPIRE 6/25/08
AVERAGE LONG: .465

9850

LAST TRADE DATE: 6/25/08
CALL JUN 08 NATURAL GAS
OPTION MARKET VALUE
66,010.00 LIM EXPIRE 5/27/08
AVERAGE LONG: .430

9900

LAST TRADE DATE: 5/27/08

CALL OCT 08 NATURAL GAS 9950
OPTION MARKET VALUE
105,300.00 LIM EXPIRE 9/25/08

AVERAGE LONG: .490

LAST TRADE DATE: 9/25/08

CALL JUN 08 NATURAL GAS 10100
OPTION MARKET VALUE
52,010.00 LIM EXPIRE 5/27/08

AVERAGE LONG: .564

LAST TRADE DATE: 5/27/08

CALL AUG 08 NATURAL GAS 10150
OPTION MARKET VALUE
44,750.00 LIM EXPIRE 7/28/08

AVERAGE LONG: 535

LAST TRADE DATE: 7/28/08

CALL SEP 08 NATURAL GAS 10350
OPTION MARKET VALUE
42,900.00 LIM EXPIRE 8/26/08

AVERAGE LONG: .794

LAST TRADE DATE: 8/26/08

EX

c

PRICE/LEGND CC DEBIT CREDIT
.485 us 128,400.00
2.140 128,400.00*
.960 uUs 184,950.00
2.055 184,950.00*
.465 us 68,500.00
1.370 68,500.00*
.430 us 73,430.00
1.049 73,430.00*
.490 us 177,390.00
L9521 177,3%90.00*
564 us 62,930.00
899 62,930.00%*
535 Us 73,450.00
1.469 73,450.00%*
.794 us 93,060.00
1.551 93,060.00*




PAGE 4

PIEDMONT NATURAL GAS CO
SOUTH CAROLINA ACCOUNT
ATTN MARGARET LAUDER

PO BOX 33068

CHARLOTTE NC 28233-3060

DATE LONG/BUY

11/05/7 6
6i

| 39,900.00
| AVERAGE LONG:

LAST TRADE DATE:

3/03/8 5

\ 26,450.00
AVERAGE LONG:

LAST TRADE DATE:

i
112/07/7 19
19+

|
! 3/03/8 5
|

LAST TRADE DATE:

3/03/8 8

1,600.00
AVERAGE LONG:

| LAST TRADE DATE:

‘ 1/04/8 5

\ S*
4
[
\

‘12/06/7 6
6w

|

[ AVERAGE SHORT:

|
112/07/7 6
1/03/8 5
11w

AVERAGE SHORT:

SHRT/SELL

CALL SEP 08 NATURAL GAS

CALL JUL 08 NATURAL GAS

CALL JUN 08 NATURAL GAS

AVERAGE SHORT:
LAST TRADE DATE:
CALL AUG 08 NATURAL GAS

2,250.00
AVERAGE LONG:

CALL OCT 08 NATURAL GAS

CALL JUL 08 NATURAL GAS

AVERAGE SHORT:
LAST TRADE DATE:

CALL JUL 08 NATURAL GAS

LAST TRADE DATE:

CALL AUG 08 NATURAL GAS
CALL AUG 08 NATURAL GAS

LAST TRADE DATE:

DESCRIPTION

10400
OPTION MARKET VALUE
LIM EXPIRE 8/26/08
.620

8/26/08

10450
OPTION MARKET VALUE
LIM EXPIRE 6/25/08
.550

6/25/08

11000

OPTION MARKET VALUE

EXPIRE 5/27/08
.100

5/27/08

11000
OPTION MARKET VALUE
LIM EXPIRE 7/28/08
.550

7/28/08

11100
OPTION MARKET VALUE
LIM EXPIRE 9/25/08
-800

9/25/08

11500

OPTION MARKET VALUE

EXPIRE 6/25/08
.080

6/25/08

12000

OPTION MARKET VALUE

EXPIRE 6/25/08
.100

6/25/08

12000

12000

OPTION MARKET VALUE

EXPIRE 7/28/08
.144

7/28/08

MONTHLY COMMODITY STATEMENT

STATEMENT DATE: APR 30, 2008
ACCOUNT NUMBER: X2068
SALESMAN NUMBER: X121

RBC-WEALTH - MANAGEMENT
(704)264-2767

INTRODUCED BY:

IF YOU HAVE ANY QUESTIONS OR ISSUES
REGARDING YOUR STATEMENT THAT YOU

ARE UNABLE TO RESOLVE WITH YOUR BROKER,
PLEASE CONTACT ADMIS CUSTOMER SERVICE AT
1/800/654-0461 or 312/242-7200.

PRICE/LEGND CC DEBIT CREDIT
.620 us 91,500.00
1.525 91,500.00*
.550 us 49,400.00
.988 49,400.00~
.100 us 75,620.00
.398 75,620.00*

.550 us 51,550.00
1.031 51,550.00*
.800 us 114,080.00
1.426 114,080.00*
.080 us 25,850.00
517 25,850.00*
.100 us 22,320.00
.372 22,320.00*
.140 us 40,020.00
.150 us 33,350.00
.667 73,370.00*

HI: AN |




PAGE 5

PIEDMONT NATURAL GAS CO
SOUTH CAROLINA ACCOUNT

ATTN MARGARET LAUDER

PO BOX 33068

CHARLOTTE NC 28233-3060

DATE LONG/BUY SHRT/SELL
12/06/7 6
1/03/8 5

L1*

AVERAGE SHORT:

LAST TRADE DATE:

[12/07/7 8
| g*

| AVERAGE SHORT:

LAST TRADE DATE:

1/05/7 7
7i

-

AVERAGE SHORT:

LAST TRADE DATE:

11/05/7 5
5i

AVERAGE SHORT:

LAST TRADE DATE:

i11/05/7 5
| 5

| AVERAGE SHORT:

LAST TRADE DATE:

11/05/7 6
6i

AVERAGE SHORT:

| LAST TRADE DATE:

i11/02/7 9
1/03/8 9
18w

AVERAGE SHORT:

LAST TRADE DATE:

| 3/04/8 6
6i

AVERAGE SHORT:

DESCRIPTION

CALL SEP 08 NATURAL GAS
CALL SEP 08 NATURAL GAS

12000
12000

OPTION MARKET VALUE

CALL OCT 08 NATURAL GAS

EXPIRE 8/26/08
.217

8/26/08

12000

OPTION MARKET VALUE

CALL JUN 08 NATURAL GAS

EXPIRE 9/25/08
.300

9/25/08

13000

OPTION MARKET VALUE

CALL JUL 08 NATURAL GAS

EXPIRE 5/27/08
.100

5/27/08

13000

OPTION MARKET VALUE

CALL AUG 08 NATURAL GAS

EXPIRE 6/25/08
.130

6/25/08

13000

OPTION MARKET VALUE

CALL SEP 08 NATURAL GAS

EXPIRE 7/28/08
.200

7/28/08

13000

OPTION MARKET VALUE

CALL OCT 08 NATURAL GAS
CALL OCT 08 NATURAL GAS

EXPIRE 8/26/08
.285

8/26/08

13000
13000

OPTION MARKET VALUE

CALL SEP 08 NATURAL GAS

EXPIRE 9/25/08
.325

9/25/08

14000

OPTION MARKET VALUE

EXPIRE 8/26/08
.230

—LAST TRADE-DATET — 8/26/08

STATEMENT DATE: APR 30, 2008
ACCOUNT NUMBER: X2068
SALESMAN NUMBER: X121

INTRODUCED BY: RBC -WEALTH - MANAGEMENT

(704)264-2767

IF YOU HAVE ANY QUESTIONS OR ISSUES
REGARDING YOUR STATEMENT THAT YOU

ARE UNABLE TO RESOLVE WITH YOUR BROKER,
PLEASE CONTACT ADMIS CUSTOMER SERVICE AT
1/800/654-0461 or 312/242-7200.

PRICE/LEGND CC DEBIT
.220 uUs 53,400.00
.215 uUs 44,500.00
.890 97,900.00~
.300 us 89,040.00

1.113 89,040.,00*
.100 Us 3,710.00
.053 3,710.00~*
»1.3:0 us 3,500.00
190 9,500.00*
.200 us 21,300.00
.426 21,300.00~*
w285 us 38,040.00
.634 38,040.00~*
.420 Us 76,320.00
.230 us 76,320.00
.848 152,640.00*
230 us 27,300.00
.455 27,300,00*

CREDIT
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PIRDMONT NATURAL GAS C
SOUTH CAROLINA ACCOUNT
ATTN MARGARET LAUDER
PO BOX 33068

CHARLOTTE NC 28233-306

DATE LONG/BUY SH
3/03/8
1. BEGINNING ACCT BALANCE
2. P&L AND CASH ACTIVITY
3. ENDING ACCT BALANCE
4. NET FUTURES P&L
! 8. OPTIONS MARKET VALUE
| 9. ACCT VALUE AT MARKET
11. CONVERTED ACCT VALUE US

FUTURES P&L
|OPTION PREMIUM

¢}

STATEMENT DATE: APR 30, 2008
ACCOUNT NUMBER: X2068
SALESMAN NUMBER: X121

RBC -WEALTH - MANAGEMENT
(704)264-2767

INTRODUCED BY:

IF YOU HAVE ANY QUESTIONS OR ISSUES
REGARDING YOUR STATEMENT THAT YOU

ARE UNABLE TO RESOLVE WITH YOUR BROKER,
PLEASE CONTACT ADMIS CUSTOMER SERVICE AT

0 1/800/654-0461 or 312/242-7200,
RT/SELL DESCRIPTION EX PRICE/LEGND CC DEBIT CREDIT
8 CALL OCT 08 NATURAL GAS 15000 C .240 us 40,000.00
8* OPTION MARKET VALUE .500 40,000.00%
EXPIRE 9/25/08
AVERAGE SHORT: .240
LAST TRADE DATE: 9/25/08
*%#% SEG USD www
200 N
.00 h(p
00 (/ /J
780,560.40
2,594,760.00
2,594,760.00
2,594,760.00

**% CURRENT MONTH ***

w oKk

YEAR-TO-DATE *ww

Us 780,560.40 1,871,434.35
us .00 486,391.56-
l.ii—— I Y 7\’ R - I I | { Kt
f ETHI TATEMEN = AND R |
12110 Hw WYEREC 1)




SC Hedging Plan

May-06 (EXPIRED) ] Call Spreac  Boudhl Cal al 0600 100th 10.200 T 10% o 122005 61
May-08 (EXPIRED) & Sold Call at (%0,080) 100th 17.000 T 10% 1122008 a1
May-08 (EXPIRED) 8 Cail Boughl Call at $0,570 100th 12.750 T 10% 20% 12672005 81
May-08 (EXPIRED) 6 Call EBoughl Call at 30,540 100th 10.700 1 10% 30% 12008 81
May-08 (EXPIRED) 6 Catl Bougnl Call at $0,555 10015 10.300 i 10% 0% 2/1/2006 o1
May-08 (EXERCISED) 6 Coliae  BOUGH Call at $0 640 Toth 7.450 T 10% V172008 61
May-08 (EXPIRED) L] Sold Put at ($0.140) 3Joth 5.750 T 0% 50% 3/1/2008 ar
_May-06 (SOLD) ] Sold Futures at $7254 WZ5/2008 (]
Jun-08 (EXPIRED) 7 Call Sproad Bouaht Call al 80,880 100th 10.380 ¥ 10% 10% 11/2/2008 80
Jun-06 (EXPIRED) 74 Soid Call at {80.080) 100th 17.000 T 10% 111212006 66
Jun-06 (EXPIRED) 8 Gall Spread  Bouant Cail at $0.785 100th 12.100 T 10% 20% 12/8/2005 L]
Jun-06 (EXPIRED) 6 Sold Call at (80.200) 100th 17.000 T 10% 12/8/2008 66
Jun-00 (EXPIRED) 7 Cail Bought Call at $0.580 100th 10.350 T 10% 30% 10/2006 o6
Jun-06 (EXPIRED) 8 Call Bought Call al £0.540 100t 10.900 T 10% 40% 2/1/2000 o6
Jur-08 (EXPIRED) 7 Coflar  Bought Call al £0 641 70th 7.350 T 10% 5% X1/2006 L]
Jun-08 (EXPIRED) 7 Soid Put al (30.200 30th 5750 T 10% /112008 80
Jun-06 (EXPIRED) 33 Collar  Bowahl Call wt $0.210 70th 7.300 P 50% /112008 L]
Jun-08 (EXERCISED) 33 Sold Put a1 ($0.210) 4oth 6150 P 0% 100% 5/1/2008 a0
Jun-06 (SETTLEMENT) 33 Setltoment $5078 57282006 86
Jul-06 (EXPIRED) 5 Call Spreag  0Usht Call at $0.020 1001k 10.400 T 10% 10% 11/4/2008 a4
Jul-06 (EXPIRED) 5 Sold Call at ($0.100) 100th 18.000 T 10% 11/4/2006 54
Juk-06 (EXPIRED) L] Call Spraag  Bought Call ay £0.770 1001h 12,950 T 10% 20% 127772008 54
Jud-08 (EXPIRED) [ Sald Cadl at (80.200) 100th 16.000 1 10% 12172005 54
Jul-08 (EXPIRED) 6 Cail Bought Cail at £0.500 100th 10.800 T 0% 30% 1/8/2006 54
Jus-08 (EXPIRED} 5 Cail Boughl Call at $0 860 100th 11.200 T 10% 40% 2202008 34
Juk-08 (EXPIRED) 6 Coltar  Bought Call at $0.580 80th 7.850 T 10% 0% 2/2000 54
Jud-0d (EXPIRED) 6 Sold Pul af 150 140) J0eh 5§ 800 1 10% 322000 L4
Jus-08 (EXPIRED) 27 Collar  Bouaht Cali at $0.340 60th 7100 [ 50% 5018/2008 54
Jul-06 (EXERCISED) 27 Sold Put at {80.340) 30th 6.150 P A0% 100% 5/10/2006 a4
I-08 (SETTLEMENT) 27 Selllenent $6.107 6/27/2008 54
Aug-06 (EXPIRED) 5 Cail Spread  BOGNt Call al $0.935 160N 10.760 T 0% 0% 117372008 65
Aug-08 (EXPIRED) 5 Sold Cail at {$0.100) 100th 18 400 T 10% 11/4/2008 55
Aug-06 [EXPIRED) ¢ Galf Spraad  Bevaht Call at $0.875 100th 12750 T 10% 20% 12/62005 56
Aug-08 (EXPIRED) ] Soid Call at (80.300) 100t 17 500 T 10% 12/8/2005 a5
Aug-08 (EXPIRED) 5 Bought Call at $0.902 100th 10 200 T 10% 1902000 55
Aug-08 (EXERCISED) 5 3-Way  Soid Putat 50.230) 601 7.000 T 10% 30% 1072008 a3
Aug-06 (EXPIRED) 5 Sold Cal at (80,110} 100th 17 000 T 10% /92008 85
Aug-06 (SETTLEMENT)} ] Settiament $8 887 712072008
Aug-08 (EXPIRED) 8 Bought Call at $1.150 106th @750 T 10% 21172008 55
Aug-00 (EXPIRED) ] 3Way  Sold Put st ($0.350) 70th 7.000 T 10% 40% 20112008 L]
Aug-08 (EXPIRED) ) Sold Cail at {$0.1501 100th 17 600 T 10% 2/1/2006 88
Aug-08 [SETTLEMENT) o Settiement §6 887 Tra0/2008
Aug-08 (EXPIRED) 8 Coltar  Hougbt Cal mt $0 740 eoth 8.000 T 10% 50% 31112006 55
Aug-08 (EXPIRED) 5 Sold Put at ($0.328) H0th .000 ¥ 10% /112000 88
Aug-0f (EXPIRED) 28 Coliar  Beught Call at $0.650 80th 7.100 P £0% 100% 5/17/2008 55
Aug-08 (EXPIRED) 28 _Sold Put at {30.380) 40th £.060 P S0% 5/17/2008 55
Sept-08 (EXPIRED) 6 Call Spreag  BovaN! Call at $0.980 100th 11150 T 10% 0% 11/2/2008 58
Seol-08 (EXPIRED) 6 Sold Call at ($0.170) 100th 18.500 T 10% 117272006 58
Sepl-08 (EXPIRED) 8 Calt Spraag  Bovaht Call wi $0.780 100th 14,000 T 10% 20% 12/6/2006 58
Sept-08 (EXPIRED) (] Sold Call af ($0.210) 100th 20,000 T 10% 12/8/2006 58
Sepl-06 (EXPIRED) 5 Bought Call al $0.932 100tn 10.800 T 10% 1/WZ008 58
Sept-08 (EXERCISED) 5 Sway SodPutat ($0 180} S0th 8500 Y 10% 0% 812872008 8
Sepl-08 (SOLD) 5 Bought Futures al $6 472 82672006 68
Sept-08 (EXPIRED) [ Sold Call at ($0.160] 10011 17.000 T 10% 12000 58
Set-08 (EXPIRED) 0 Bought Call at $1.530 1001 8850 T 10% 21212008 58
Sept-0f (EXERCISED] (] 3way Pul (Exeroised) (80 500) 70th 7.000 T 10% 0% A/26/2006 58
Seet-00 (SCLO} 8 Sald Fulures al (86 472) §128/2000 58
Sept-08 (EXPIRED) [} Sold Cal al ($0.200) 100th 17.500 T 10% 272/2006 58
Sept-06 (EXPIRED) ) Bought Cal a} $0.679 GOt 8100 y: 10% 3112006 =a
Sept-06 (EXPIRED) 6 Way Sold Put al (£0.260) 30th 5.800 T 10% 0% 301/2006 58
Sept-08 (EXPIRED) (] Sold Cafl al ($0.140) 100th 14.000 1 10% 3/1/2008 53
Sept-06 (EXPIRED) 20 Bought Call et $0.678 70th 7.250 B B0% £/26/2006 58
Sent-08 {EXPIRED) 20 3Wey  SolaPulat (§0.2680) 30th 6200 P 50% 100% 5126/2006 58
1-08. IRED) 20 Sold Call st ($0.120) 100th 11,506 P §0%
Oct-08 (EXPIRED) ° Cail Speeas  Boush! Cal at $1.120 100th 11.000 T 10% 30% 117212005 &7
Oct-06 (EXPIRED)} 9 Sald Calt at (80,300} 100th 17.000 T 10% 11/2/2008 87
Ocl-06 (EXPIRED) ] Call Spread  Bounht Cail a1 £1.180 100th 12 450 T 10% 20% 12/2/2005 a7
Dcl-06 (EXPIRED) ) Sold Call al {$0.350) 100th 20,000 i 10% 12/2/2008 87
Ocl-06 (EXPIRED) 8 Bought Call at $0.062 100th 11.080 1 10% 11872006 &7
Ocl-06 (EXERCISED) 8 FWay  Sold Pulat 150,200} 80th 8,500 T 10% 30% 1162006 a7
Ocl-08l (EXPIRED) 8 Sold Call al ($0:200) 100t 18.000 T 0% 1/8/2000 ar
Qcl-08 (SETTLEMEMNT| ] Settloment $6.500 1/8/2008 87
Oct-08 (EXPIRED) ] EBought Call at $1.160 100th 11.000 T 10% 242008 ar
Cet-08 (EXERCISED) (] FWay  Sold Putat {$0.500} 70th 7 800 7 10% 0% 2/1/2008 a7
Ocl-06 (EXPIRED) (] Said Call at {30.300) 100t 18.500 T 10% 2112000 ar
Qct-06 (SETTLEMENT) Q Settlament $7.000 87
Ocl-08 (EXPIRED) [ Bought Call at $1.008 8ath 7.750 T 10% werzo08 a7
Oct-08 (EXERCISED) 8 3Way  Soid Putat ($0.390) 30th 5.000 T 10% 50% I0/2008 87
Oct-08 (EXPIRED) 8 Sold Call at (80 140) 1001 14,500 T 10% W6/2000 87
Oct-08 (SETTLEMENT) 8 Settiement $5.000 2/1/2000 a7
Qct-06 (EXPIRED) a4 Bought Call at $0.560 £oth 7.950 P 50% 8:29/2000 87
Oct-06 (EXERCISED) a4 3-Way  Sald Put st ($0.400) 30t 8950 P 0% 100% 8120/2000 87
Oct-00 (EXFIRED) 44 Sold Cail at ($0.100) 100th 12.450 P 50% 820720600 a7
Oct-06 (SETTLEMENT) 44 Setllement §5.050 620/2006 87
Nov-00{EXPIRED ) [ Bought Call al $0.800 a0t 10300 T 10% 6/5/2006 76
Nov-08{ EXFIREL) 8 3IWay  Sold Pul al ($0.230) 30th 8.000 T 10% 0% 6/5/2008 78
Nov-08(EXPIRED) 8 Sold Call at 130.170) 100th 17.000 T 10% €/5/2000 76
Nov-06(EXPIRED) 7 Call Sprang  Bovaht Cal at £0.660 80th 9500 T 10% 20% 7152008 76
Nov-08({EXPIRED) 7 Sold Call al ($0.120) 100th 15.000 T 10% 7152000 7%
Nov-08(EXPIRED) % Baught Call at 50.860 HOth 8500 P 20% 7172006 70
Nov-U8(EXPIRED)] 15 3-Wey  Scid Putat ($0.360) 30th 6.250 P 20% 40% 7/6/2000 78
Nov-0B(EXPIRED) 15 Sold Call at (80.120) 100t 14,000 P 20% 7/8/2006 7%
Nov-08(EXPIRED) I Coller  Bought Calt at $0.445 80th 0.300 T 40% 0% ©/6/2008 78
Nov-06(EXPIRED) 31 Sold Put at 180.125) 30th 8.500 T 40% $/6/2006 76
Nov-06(EXPIRED) 15 Futwes  Bought Future at $0.000 Below 20t 5.840 T 20% 100% 0/26/2008 78
Now- 18 Soid Futures $7.148 10/27/2068 76
Dec-06 (EXERCISED) 19 Collar  EBouaht Call al $0760 a0th 7.300 i 20% 100% 10/3/2006 99
Duc-06 (EXFIRED)} 19 Sold Put at {80300} 20th 6250 T 20% 10/3/72008
Sold Futures @ Futures  Sold Fulures at $4.001 111272000 ]
| Sold Fulures 10 Futures  Soid Fulures at $0.002 11272006 23]
 Doc-00 (EXPIRED) 10 Call 5 Bought Cell at $0.807 W0t 12350 T 0% % 87272008 09
Dec-00 (EXPIREL) 10 Sold Call at (80.300) 100ty 18.000 T 10% 6/2/2008 (]
De<-08 (EXPIRED]} 10 Coliar Bought Call at $1,080 S0th 10.600 T 10% 20% 7152008 g
Dec-08 (EXPIRED) 10 Sold Fut at ($0.460) 40th 7.500 T 10% 71672008 o
Dec-08 (EXPIRED) 10 Baught Cail al $1.380 201 11.600 T 10% 812008 09
Dec-06 (EXPIRED) 10 3Way  Sold Putal {80,300) aot 7500 T 10% 30% 8172006 [
Dec-06 (EXPIRED) 10 Sold Cail at (80.300) 1001 18.000 T 10% B/1/2008 o
Dec-08 (EXPIRED) 10 Bought Call al $0 600 oot 12150 T 10% 972008 [
Dec-00 (EXPIRED) 10 3-Way Solg Pul al ($0.150) 30t 7.000 T 10% 40% V62006 o3
Dec-08 (EXPIRED) 10 Sold Call at ($0.260) 10047 17.000 T 10% GB2008 50
Dec-06 (EXPIRED) 40 Bought Caill at $0.810 50ih 8.000 P 40% W20/2008 ©
Dec-06 (EXPIRED} 40 3-Way Sold Pul at ($0.400) 30k 8.750 i 40% 0% 9202006 o
06 ) 4y Soid Call at {50.100) 80th 12,500 P 40% (]
Jan-07 (EXERCISED) 1 Sald Pul at {80.300) 80th 7.500 Ly 10% 71872008 109
Jan-07 (EXERCISED) 1 Sld Pt at {$0.258) 40t 7,500 T 10% B/82007 109
Jen-07 (EXERCISED] 10 Soid Put at ($0.210) atth 7.000 T 10% WT/2008 109
Jan-07 (EXERCISED) 4 Sodd Put at {30360} 30th 6.500 P 40% 012212007 109
Jun-07 (EXERCISED) 21 Scid Put at {$0.300) 20th 8.250 T 20% 107372000 109
Jan-07 (EXPIRED} 21 Soid Futures at $6.113 12/20/2000 109
Jan-07 (EXPIRED) 10 Sold Futures at $6.116 12/728/2006 109
Jan-07 (EXFIRED) 56 Sold Futures at $6.116 12/26/2008 109
Jan-07 (EXPIRED) 1 Bought Call al $1.210 90t 12 400 T 10% 8672008 109
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Jun-07 (EXPIRED) 1 a-Way Sobd Put at (30113} aoth 6,000 T 10% 1% BB/2006 108
Jan-07 (EXPIRED) 1 Sold Call at ($0 4801 100th 18.000 T 10% BB2000 109
Jan-D7 (EXFIRED) 1 sway  Booght Callal $1.400 100th 11.000 1 104 20% TUR2008 9
Jan-07 (EXPIRED) 11 Soid Call at ($0.250) 10Cth 20.000 T 10% 7/6/2000 109
Jan-07 [EXPIRED) 1 3way  Bought Callal $1.620 oot 12 48D T 10% a0% 87372008 100
Jan-07 (EXPIRED) " Sold Call al ($0.500) 100tk 10 500 T 10% /372008 109
Jan-07 (EXPIRED) 0 Svyay  Douhl Callal 51150 901 12.000 T 10% 40% 72000 100
Jan-07 ([EXPIRED) 10 Sold Call a1 (80.430) 100th 17.000 T 10% WT006 100
Jur-07 (EXPIRED) 44 3wgmy  Bovdht Callat 30,8823 aoih 8,600 P 40% Ho% 2212006 teo
Jan-07 (EXPIRED) 44 Soid Call at (80,200 100th 13,000 ] 40% /2272006 )
Jan-07 (EXPIRED) 21 Bowght Call at $0.770 a0l 4450 T 20% 1O/3/2000 108
Feb-07 (EXERCISED) 9 Soid Put at ($0.480) [T 7 500 T 0% 77512007 [
Feb-07 (EXERCISED) 8 Sioéd Put st ($0.400) 100th 7 800 T 10% /172007 85
Feb-07 (EXPIRED) 17 Futures  Sobd Futures at 7178 /2007 88
Feb-07 (EXPIRED) ] Bought Call al $1.407 [T 12.200 T 10% 6/8/2006 85
Feb-07 (EXPIRED) 8 3-Way Sald Put st {$0.200) Aok 8000 T 10% 1% #idzo08 85
Fab-07 (EXPIRED) L] Soid Call al (20.600) 100th 18.000 T 10% SE2008 ]
Fab-07 [EXPIRED) 9 Bowght Call at $1.600 100th 11,000 T 10% 752008 85
Fub-07 (EXPIRED) 9 3-Way Soid Call at (%0 370) 100th 20.000 i 10% 20% 782008 85
27772007 (EXERCISED Sea Above) Soid Put al 10% 7/5/2008 85
Feh-07 (EXPIRED) Bought Call at 31.640 1008 13.400 T 0% &/1/2008 a5
Feb-07 (EXPIRED) 3FWey  Soid Call ($0.400) 40th 23.000 T 10% 20% 8172000 a5
27772007 (EXERCISED Sew Above) Seld Put st 10% /142008 e
Feb-07 (EXPIRED] ? Baught Call al $1.470 aoth 12.300 T 10% WHZ008 a5
Fab-07 (EXPIRED) ] 3Way  Sold Call sl 1$0.610) 100th 18.000 T 16% 40% w2008 a8
Fab-07 (EXPIRED) W Scdd Put af (50 344) 30th 7000 R 10% WB/Z008 85

Feb-07 (EXPIRED) 34 Bewght Call al 1120 eoth 8850 d 40% 0/22/2008 85
Feb-07 (EXPIRED) 34 IWay  Sod Put mt (50.450) 30th 8.500 P 40% e0% ©22/2000 88
Fab-07 (EXPIRED) 3% Soid Call at ($0.350) 100 12,000 B 40% 222008 85

Fab-07 (EXPIRED) 17 Bought Call at 31180 80th B 160 T 20% 10/2/2008 88

Fab-07 (EXPIRED) 17 d-Way  Soid Putat (30 380) 20th 6.250 T 20% 100% 10/2/2006 85

Fab-07 (EXPIRED) 17 Soid Call sl {$0 300} woth 12 800 T 20% 107272008 )
Mar-07 (EXPIRED) 7 EHought Call at $1.660 50th 12.050 T 109 6/5/2008 &6

Mar-07 (EXPIRED) 7 IWay Setd Put al ($0 2301 F0th 6000 T 0% 0% BB2008 60

Mar-07 (EXPIRED) 7 Soul Call at (80,7201 10010 16000 T 10% 8/6/2006 ]

WMar-07 (EXPIRED) 6 Bought Call at $1.880 1001h 10,400 T 10% 1/8/2008 &6

Mar-07 (EXPIRED) 6 3-Way Scid Call at {$0.6004 1001y 20.000 T 10% 20% 7/R/2006 &0

Mar-07 (EXPIRED) [ Soid Put st ($0.600) 80t 7500 T 10% 7IB2006 66

Mar-07 (EXPIRED) 7 Bought Call 2t $2.040 o0th 11.900 T 10% 8/1/2008 L

Mar-07 (EXFIRED) 7 IWay  Soid Fud at (80.650) 40th 7.500 T 10% W% #/1/2008 &6

Mar-07 (EXPIRED) 7 Sold Call al (80,0501 160t 20,000 T 10% B/1/2006 o8

Mar-07 (EXPIRED) & Bought Call at $1.740 Sath 12 000 T 10% O/B/2008 &

Mar-07 (EXPIRED) 6 IWay  Soid Put sl ($0,450) 30t 7.000 T 10% 40% 0/8/2006 o6

Mar-07 (EXPIRED) 6 Soid Call al ($0.800) 100th 18.000 T 10% Q000 &

Mar-D7 (EXPIRED) 26 Bought Call a1 $1.323 aoth 6100 P 40% 921/2008 L]

Mar-07 (EXPIRED) 20 3-Way Seid Put at ($0 660) 20th €250 P 40%, 0% w21/2000 o

Mar-07 (EXPIRED) 26 Sotd Call al (80.450) 10010 13.000 P 40% 2112006 66

Mar-07 (EXPIRED) 14 Collhr Bought Call at $0.080 70th 8700 T 20% 100% 10/3/2006 o

Mar-07 (EXPIRED) 14 Sokd Put at i Oty 8250 T : 10/3/2008 &n

Apr-07 (EXERCISED) 12 Bought Call al $0.650 50th 8.750 T 20% VAR007 a1

Apr-07 (EXERCISED) 11 Baught Call al £0 500 70th 7.000 T 20% 1/4/72004 i]

Sedd Futures 12 Futures 7.601 W2 T2007 a1

Soid Fullires 13 Futures 7.503 32772007 81

Apr-07 (EXPIRED) s Bossght Gall at $0.751 oth 7.850 T 10% 110672008 61

Agr-07 (EXPIRED) [ IWay  Soid Putal (80.250) 20t 8.000 T 10% 10% 11/0/2008 a1

Apr-07 (EXPIRED) [ Sotd Call at ($0.080) 1001h 14,000 T 10% 111672008 81

Ape-07 (EXPIRED) [ Catt Bowght Call al $0 860 80t 8.250 T 10% 0% 120112008 61

Ape-07 (EXPIRED) i Spread  Seid Call At ($0.100) 10010 13 000 T 10% 12412008 61

Apr-07 (EXPIRED) Bought Call aliExacised - See Abova) 20%

Ag-07 (EXFIRED) 12 -Way Sold Put at (50.250) 10t 5,800 T 20% 40% 1/3/2007 £1

Ape-07 |EXFIRED) 12 Sotd Call m (30,060) 100th 10,050 T 20% 17372007 61

Apr-07 (EXPIRED) Collar Bought Call al|Exercised - See Abava) 20% 0%

Apr-07 (EXPIRED) 13 Soid Put at (80 2301 10th 5 50D T 20% /442007 81

May-07 (EXERCISED) 12 Bought Call et $0.660 70th 7.050 T 20% 12120/2008 61
May-07 (EXERCISED) 13 Booght Call at $0.650 70th 7.100 T 20% 11412007 a1
Seld Futures 12 Futures 7 680 2572007 61
Sold Futures 12 Futures 7086 ArEBI20GT 61
May-07 (EXPIRED) & Beught Call st 0811 60th 7.950 T 10% 11762008 L3
May-07 (EXPIRED) [ Way Sold Put al (02801 206 6.000 1 10% 10% 1116720080 81
Hay-07 (EXPIRED) [ Sald Call &t ($0.080] 1001 13.500 T 10% 11/6/2008 a1
May-07 (EXPIRED) 6 Calt Bought Call al $0.824 sorh 8,550 T 10% 209% 12172008 a0
May-07 (EXPIRED) 6 Spreed  Sold Call At (80.0680) 100th 14,500 T 10% 121112008 61
HMay-07 (EXPIRED) Bouht Call al{Exarcisad - See Abava) 12/2002006 &1
May-07 (EXPIRED) 5 3-Way Soid Pt 8t (80 565) 40th 8150 T 20% 40% 12242008 &1
May-07 (EXPIRED) 7 Sold Put st (80 670} 40th €150 T 20% 127202000 81
May-07 (EXPIRED) Collar  Bounht Call allExercised - Sae Above) 60% 81
May-07 (EXPIRED) 13 Soid Put at (50.280) 10th 5 %00 T 20% 1/4Z007 (3]
Jun-07 - Exatciand 13 Bought Call al $0.720 70th 7,000 T 20%, 172007 €
Jun-07.- Exstcised 14 Bought Call at $0.710 70th 7.000 T 20% jiaiz007 60
Soid Futures 13 Fulures 7842 572572007 o8
Scid Futures 14 Futures 7042 5252007 &
Jur-07 - Explred § Bought Call at 30.876 &0th 8.00C T 10% 11/6/2008 [
Jun-07 - Expired 7 aWiny Sold Put sl (0.300} 20th 6.000 ki 10% 10% 11082008 66
Jun-07 - Expired 7 Soéd Call al (50.100) 100t 13.500 T 10% 11/6/2008 L]
Jur-07 - Expired [ Bought Cali at $1.104 Foth 306G T 10% 121112000 [
Jun-07 - Expired [ 3-way Sald Put al (£0.230) 20th 8.100 T 10% wo% 12/1/2000 86
Jun-07 - Expired 6 Sold Call at {8D.110} 100th 14.000 T 10% 12/1/2008 7]
Jun-07 - Expired Bought Call at (Exercised - Seo Abova) 1AZ0T &8
Jun-07 - Explied 13 3Way  Sold Put at ($C.300) 10th 5,500 T 20% 40% 17242007 66
Jun-07 - Expired 13 Saotd Call ul (80 160) 100th 10.000 T 20% 17372007 b
Jun-07 - Expired Baught Call al {Exercised - See Above] 142007 &6
4un-07 - Expirad 14 -Way Soid Put at ($0 300} 10th 5500 T 20% 60% V2007 on
Jun-07 - E 14 Secld Call al $0.150) 100th g, 1 20% /412007 L5}
Jul-07 « Expired B Bought Call al 30519 e0th B.100 T 10% 112008 54
Jul-07 - Expired 5 I-Way Sold Put &t ($0.930) 20th £.000 T 108 10% 11/6/2008 54
Jul-07 - Expired 5 Soid Call #l 150.110) 100th 14 000 T 10% 1148/2008 54
Jul-07 - Expired 6 Beught Cali at 31164 70th 8200 T 10% 12/1/2000 a4
Jul-07 - Expired 8 3-Way Sold Put at 130.240) 20th 8.000 T 0% 20% V72000 54
Juk07 - Explred 6 Soid Call at ($0.160) 100th 74 GO0 T 10% 121172008 54
2ul-07 - Expired 21 Bought Call st $0.760 anth 7.260 T 40% 12007 54
Jul-07 - Expired 21 IWay Sald Put at (30.350) 10th 5800 T 40% a0t 1142007 54
Jul-07 - Expired 21 Sold Call sl 50,150 700th 11.000 T 0% 11472007 54
3ul-07 - Expired 22 Cojlar  Bouaht Call al s0U 1.100 P 40% 100% £/26/2007 5
Jul-07 - Expired 21 Seid Put al 40th 8 BEQ P 40% 8/25/2007 54
Aug-07 - Exercised [] Put Soid Put at (80.370) 20th 8.000 X 16% 0% 7/26/2007 55
Auxg-07 - Exerciaed 5 Put Sold Pul at (80.240) 20th 6.000 T 10% 0% 772812007 55
Aug-07 - Exercised 8 Put Siid Put at (30.535) 2neh ©.000 T 10% 0% 7126/2007 85
AL07 - Exercined 11 Put Soid Put at ($0.080) 20th 6000 T 2 100% 7/2612007 55
Aug-07 - Exercised 5 Put Sold Put at (30.200) 40 8.250 T 10% 50% 742672007 85
Sekd Fulures 28 Futures 712012007 5
Soid Futures 8 Futures Ti2002007 56
Aug-07 - EXPIRED 5 Bought Call at $0 970 70th 8.350 T 10% 1182008 55
Aug-07 - EXPIRED 3-Way  SOLD PUT AT (SEE ABGVE) o

Aug-07 - EXPIRED 5 Seid Call at {30 130) 100th 15,000 T 10% 11/6/2008 55
Aug-07 - EXPIRED 6 Bought Call at $1300 701h 8250 T 10% 120172008 56
Aug-C7 - EXPIRED IWay  SOLDPUT AT (SEE ABDVE] 0%

Aug-07 - EXPIRED 6 Soid Call al ($0.300) 100th 14 000 T 10% 121172000 85
Aug-07 - EXPIRED 6 Bought Call at $1.050 60th 6 050 T 10% 114/2007 85
Aug-07 - EXPIRED 3IWay SOLD PLIT AT (SEE ABOVE) 0%

Aug-07 - EXPIRED 6 Seid Call at ($0.230) 100th 11,000 T 10% T14/2007 55
Aug-07 - EXPIRED 5 Call Bought Call al $0 540 100th 0.400 T 10% 0% 2izeaT 56
Aui-07 - EXPIRED ] Spesad  Soid Cali Al 180.080) 100th 14.000 T 10% 2172007 L]
Aug-07 - EXFIRED [ Collar Boughl Call at £0.670 100th 7 950 Y 0% 40% 12007 55
Aug-07 - EXPIRED SOLD PUT AT [SEE ABOVE)

Aug-07 - EXPIRED 16 Cail Boughl Call at $0.280 60th 7.300 P 30% §0% 6/26/2007 55
Aug-07 - EXFIRED 1 Coflar  Bouuht Cail at $0.350 30th B.750 P 20% 100 0/22007 66
Aug-07 - EXPIRED SOLD PUT AT (SEE ABOVE)




Sep-07 - EXERCISED & Soid Put at 180.380) 20th 6000 T 10% 117372006 ]
Sep-07 - EXERCISED 6 Sold Put af 180 340) 20th 6.000 T 10% 12/1/2008 &
Sep-07 - EXERCISED 5 Said Pul at ($0.580) 20th 6.000 ¥ 10% 11472007 58
Sep-07 - EXERCISED 8 Scid Put at (80 250) 40th €250 T 10% V12007 sa
Sep-07 - EXERCISED 29 Sold Put at (80.270) 20th £.000 P 50% 8292007 se
SOLO FUTURES o FUTURES 5503 228/2007
SOLD FUTURES [ FUTURES 5503 8202007
SOLD FUTURES 5 FUTURES 5503 81282007
SOLD FUTURES o FUTURES 5503 812812007
SOLO FUTURES 20 FUTURES 5503 /2802007
Sep-07 - EXPIRED 6 Bought Call at $1.179 70t 2700 T 10% 117302000 54
Bep-07 - EXPIRED IWay  Sold Put at (exerciend see sbove) W 11732000 5
Sap-07 - EXPIRED 6 Sold Call at ($0.320) 100t 14.000 T 10% 11/3/72008 58
Seo-07 - EXPIRED [ Baught Call at $1.404 801h 2.300 T 10% 121172006 58
Sop-07 - EXPIRED TWay Sold Put at {axercised see above) 0% 121112000 48
Sep-07 - EXPIRED e Sold Call &t ($2.300) 100t 14,500 T 10% 127172006 23
Se5-07 - EXFIRED 5 Bought Cal at $1.080 70th 7.150 T 10% 1i4/2007 es
Sep-07 - EXPIRED 3-Way  Sold Put at (exercised ses atove) 30% 11472007 58
Sep-07 - EXPIRED 5 Sald Call at (80 220} 100th 12000 T 10% 14720067 45
Sap-07 - EXPIRED € Cat1 Bought Call at $0.550 100th 10.000 T 10% 0% 2/1/2007 58
Sep-07 - EXPIRED € Spread  Sold Call A1 {80.100} 100th 15.000 T 10% 20112007 58
Sep-07 - EXPIRED 6 Coller  Bought Cait at 50726 100th 8.180 T 10% 50% 2172007 8
Sep-07 - EXPIRED Sold Pul at (exercised see above) 342007 58
Sop-07 - EXPIRED 29 Collr Bouant Call at $0.540 a0th 70850 P 50% 100% ARMI007 &8
Sep07 - EXPIRED Sold Put al (exsrcised see above) B29/2007 58
Oct-07 - EXPIRED B 3-Way  Bought Call at $1310 70th 8.650 T 10% 10% 11/3/2006 87
Oc1-07 - EXPIRED ] Sold Pul at ($0.411) 201 8.000 ¥ 10% 117372006 87
0107 - EXPIRED g Scid Call at (80 420) 1001 14.000 T 10% 11/3/2008 &7
06t-07 - EXFIRED s 3-Way  Bought Call at $1.508 8ot 8an0 T 10% 20% 121112008 a7
0ct-07 - EXPIRED 8 Sold Put at (S0 400) 20th 0.000 T 10% 12/172008 &7
Oct-07 - EXPIRED L] Sold Call at ($0.344) 100th 15000 T 10% 120172006 87
Qc1-07 - EXPIRED s 3-Way  Bought Call at $1.230 70ih 7.200 T 10% 3% 1/4r2007 87
Oct-07 - EXPIRED @ Sald Put al ($0.620) 201h 6.000 T 10% 11472067 a7
0ct-07 - EXPIRED 9 Seld Call at ($0 230 100th 12.000 T 10% V42007 a7
Calt
Oct-07 - EXPIRED ] Spesad  Bought Call at $1.000 100th 8.600 T 10% o 2/4/2007 a7
0cl-07 - EXPIRED g Sold Call At (50,240} 1001 13.000 T 10% 2012007 a7
Oel-07 - EXFIRED g 3-Way  Baught Call at $0.920 100th 8.050 T 0% 50% 3172007 a7
0c1-07 - EXPIRED g Sold Put at (80.320) a0th 6.260 T 10% zo0r 87
Ocl-07 - EXPIHED g Sold Cal at (80 160) 100th 13,000 T 10% 3172007 a7
Can
Oct-07 - EXFIRED a3 Spraad  Baught Cal al $0.420 20011 8450 P 0% 1R wae2001 87
Oct-07 - EXPIRED 43 Sold Cat AL 4 11.000 P 50% 620/2007 BT
Nov-07 - EXPIRED & Bought Cail at $1.120 80th 8400 P 10% 0/22/2008 76
Nov-G7 - EXPIRED & 3-Way  Sold Put al ($0.380) 10th 5500 P 10% 0% 2272008 78
Nov-07 - EXPIRED 8 Sold Call at (80.450) 10018 14 000 P 10% 9/22/2008 70
Noy-07 - EXPIRED 2z Coll  Bought Cafl at $0.794 70th 8.150 P 30% pron 71212007 76
Nov-07 - EXPIRED 22 Sold Put at (80 480) 20t €800 ] 30% 70212007 70
Nov-07 - EXPIRED 1 Bought Cait at $0.880 40 7.350 P 0% 172572007 "
Nov-07 - EXFIRED 18 3Way  Soid Pul st ($0.370) 10 6.000 P 20% 00% 12512007 76
Nav-07 - EXPIRED 8 Soid Call st ($0.160) 90th 11.000 3 20% 12872007 I3
Nov-07 - EXPIRED 18 Collar  Bought Callat $0.565 anin 7.300 P 20% ao% BIZA2007 7
Nov-07 - EXPIRED 18 Sold Pul at ($0.300) 101h 5800 e 20% 22007 76
Nov-07 - EXPIRED 14 Collar  Bouaht Call al $0.040 80th @150 T 20% 100% 107372007 7%
Nov-07 - EXPIRED 14 Soid Put at (80 053) 10th 6,250 T __20% 10/2007 76
Dec-07 - EXPIRED 0 Bought Call al $1.030 6eih 10.260 T 10% BIEZ007 3
Dec-07 - EXPIRED 10 3Way  Sold Putal ($0.160) 0th 7.000 T 10% 10% ©/5/2007 e
Dec-07 - EXPIRED 10 Sold Call at (80390} 100th 13500 T 10% 8572007 L]
Dec-07 - EXPIRED 10 Bought Call at $1.058 a0th B.600 T 10% 7/3/2007 %
Dec-07 - EXPIRED 10 3-Way Sald Put at (80.270) 20th 6.700 T 10% 20% 71372007 99
Dec-07 - EXPIRED 10 Sold Call 8t (80,330} Q0th 12,000 T 10% 71372007 0
Dec-07 - EXPIRED 10 Bought Cail at $0,900 8oth 8750 T 10% 842007 s
Dec-07 - EXPIRED 10 3Way  Sald Put at (0 310} 20th 8750 T 10% 0% 8/172007 9%
Dac-07 - EXPIRED 10 Sold Call 8t (80,280} 100th 12.250 T 10% 8112007 w9
Dac-07 - EXPIRED 10 Collar  Bought Call ut 0630 eoth &.600 P 0% 80% a232007 %
Dec-07 - EXPIRED 30 Sald Put al (80.220) 10th 2300 P 0% BR22007 09
Dec-07 - EXFIRED 19 Coll  Boughl Catat $0.640 60th 7.950 T 20% 80% 472007 0%
c-07 - EXPIRED 1% Sold Pul al (80.260) 20th £.350 T 20% 8/4/2007 g
Dec-07 - EXPIRED 20 Coller  Boughl Call at $0.580 eoth 7850 T 20% 100% 1078/2007 99
Deo-07 - EXPIRED 20 Sold Put at (30 120) 20th 8700 1 0% 107372007 ]
Jan - 0@ - EXPIRED 11 Bought Call at $1.185 S0th 10.500 T 10% /572007 109
dan - 08 - EXPIRED 11 IWay  Sold Put at (80.160} 30th 7.000 T 10% 10% 6/6/2007 100
Jan - 08 - EXPIRED 1" Soid Calt at (80 650) 10018 13 500 T 10% er8/2007 109
Jan - 08 - EXPIRED 1 Bought Call at £1.100 80th 9.050 T 10% 77212007 109
Jan - 08 - EXPIRED 1 3Way  Sod Putat ($0.200) 20th 8,500 T 10% 2% 77212007 100
Jan - 08 - EXPIRED 1 Soid Call al ($0,350) 100th 13.000 T 10% 71272007 100
Jan - 08 - EXPIRED 17 Bougty Call al $0.948 a0ih 0450 T 10% B/1/2007 108
Jan - 08 - EXPIRED 1 IWay  Soid Pl at (80.285) 20ih 8.750 T 10% W% 8112007 108
Jan - 08 - EXPIRED 1 Sold Call af ($0.288) 100th 13500 T 10% a/1/2007 109
Jam - 08 - EXPIRED 84 Colay  Bowaht Call al $0.670 70th 8400 T 50% a0% /82007 109
Jan - 08 - EXPIRED 54 Sold Put at ($0.200) 201h 6450 T 50% 0/8/2007 108
Jan - 08 - EXPIRED 22 Collar  Bouaht Cail st $0.285 70th 8.400 P 20% 100% 11/2672007 109
Jan - 08 - EXPIRED 22 Sold Put at ($0.080) 30th 7.000 e 20% 11/26/2007 109
Fab - 08 - EXPIRED 9 Ecuaht Call at $1.350 90th 10.450 T 10% 8752007 65
Feb - 08 - EXPIRED ] 3Way  Soid Putat (80.200) 30th 7.000 T 10% 10% 8/5/2007 8
Fab - 08 - EXPIRED a Sold Call at (80.670) 100th 13.500 T 10% 8752007 L3
Feb - 08 - EXPIRED 5 Bought Call at $1.340 80th B 700 T 10% 71212007 as
Feb - 08 - EXPIRED 8 FWay  Sold Putat (80 250) 20th 8500 T 10% 20% T2z007 85
Feb - 08 - EXPIRED a Sold Cail al (80.550) 90th 12.000 T 10% 77202007 85
Feb - 08 - EXPIRED 9 Baught Cail al $1.008 aoth 9,550 T 10% &/4/2007 85
Feb - 08 - EXPIRED 9 *Way  Sald Putat ($0.270) 20th 8.500 T 10% 30% 112007 85
Fab - 08 - EXPIRED 9 Sold Call at ($0.380) 100tH 13,500 T 10% /112007 85
Fab - 08 - EXPIRED 4z Collr  Bougnl Call at $0. 720 70th 500 T 60% 80% Gmz007 86
Feb - 08 - EXPIRED az Sold Put sl (80.250) 20th 8.450 T BO% WB/2007 86
Fei-08 (EXERCISED) 17 Bought Call al $0.425 80th 8.000 P 20% 11/30/2007 85
Soid Futures 17 Fulures 8101t 100% A728/2008 BS
Feb - 08 - EXPIRED Call Boughl Cail af (Exercised - ses sbove) &5
Fen - 08 - EXPIRED 17 Spread_ Sold Call at (50.100) 90t 10100 P 20% 11/30/2007 85
MAR - 06 - EXPIRED 7 Bought Call at $1.400 90th 10250 T 10% /572007 )
MAR - 08 - EXPIRED 7 3Way  Soid Putat (80 2204 30th 8.750 T 10% 0% 8/6/2007 &6
MAR - 08 - EXPIRED 7 Sold Call at ($0.700) 100th 13.800 ¥ 10% B/5/2007 a6
MAR - 08 (EXERCISED) 6 Bought Call st $1.338 80lh 5650 T 10% 77372007 66
Sold Futures 8 Futures 9208 212612008 &6
Bought Call al {Exarcised - nes above) 20% e
MAR - 08 - EXFIRED 6 3-Way  Soid Put at ($0.330) 20th 6500 T 10% 773/2007 6
MAR - 08 - EXPIRED [ Sold Call at ($0.450) 100th 13100 T 10 7132007 ve
MAR - 08 - EXPIRED 7 Bought Call al $1.020 wotn %.750 T 10% 81172007 L
MAR - 08 - EXPIRED 7 3Way  Sold Put at (50.260) 10th 8.250 T 10% 30% B/12007 08
MAR - 08 - EXPIRED 7 Sold Call at ($0.420) 100th 12.500 . 10% 811/2007 a6
MAR - 08 (EXERCISED) 20 Bowght Call at $0.960 ooth 7.950 P 30% 82372007 66
Scid Futiires 20 Fulures 0208 202672008 66
Bought Call t (Exarcised - see above) 00% 86
MAR - 02 - EXPIRED 20 3Way  Sold Putat ($0.300) 10th 62850 e 30% 812372007 o8
MAR - 0B - EXFIRED 20 Sold Catl st ($0.200) 100th 12.600 P 30% 8222007 86
MAR - 08 (EXERCISED} 13 Bought Call at $0.050 50th 7800 1 20% w4/2007 o8
Sold Fulures 13 Fotures 5 206 272612008 66
Bought Call at (Exercised « see above) 80% 66
MAR - 08 - EXPIRED 13 3-Way  Solu Pul at (50 340) 10th 8.350 T 20% WA2007 ot
MAR - 08 - EXFIRED 13 Sold Catl at (80 1680} 100th 13 000 T 20% 42007 66
MAR - 68 (EXERCISED) 13 Bought Call at $0.800 501h 7750 3 20% AW23/2007 o0
Sold Futures 13 Futires 0.208 2/26/2008 66
Bought Call at (Exercised - see above) 100% 6o
MAR - 68 - EXPIRED 13 3Way  Sald Pul al ($0.240} 20th 8,400 P 20% 10v23/2007 66
MAR - 08 - EXPIR 13 Soid Call at X 80th 12 600 P 20% 10/23/2007 26
AFR - 08 - (EXERCISED) 12 Boughl Cal! at $0543 90th 8100 P 20% 8202007 81
Sold Futures 12 Coilwe  FUTURES 0872 20% 3/26/2008 61
Bought Call st |Exercised - see above) &1
APR - 02 - EXPIRED 1z Sold Put at (80.250) 10th 6.009 P 20% 8/26/2007 81
AFR - 08 - (EXERCISED) 12 Bought Call at $0 560 70U 7.700 T 20% 12/6/2007 o1
Sald Futures 12 FUTURES 0572 37262008 81
3Way  Boughi Call at {Exsrcised - see atove) 40% 01
APR - 08 - EXPIRED 12 Soid Put at ($0,100) 1010 0.000 T 20% 12672007 61
APR - 08 - EXPIRED 12 Soid Call at ($0.120) 100th 10000 T 20% 1208/2007 a1




APR - it - (EXERCISED) ° Bought Call sl $0 550 100l 0250 T 100 3f4r/008 €9
Sold FIHLIrV [ Call: FUTURES Q572 50% I 312012008 =]
il Gt of 19:XWOE . e abova) ]
May-0rs- OFFSET 3 Beught B SET) 70th 7.0M) P 91412001 [
May-08 » OFFSET 3 »Way  soid Put (OFFSET) (80270) a0 £000 P Wwioor [
May-08 - OFFSET 3 Sold Call (OFFSEI) (50. ug’. 1 11 000 P 014:2001 w
tky;-06 - OFFSET 3 S$ok! CAli (CFFSET) (8Q.480) Toth 7.610 P OLIRWT ]
Maly-Gtt - OFFSET 3 3-Way  Bought Put (OFFSET] $0 240 20th €000 P 91112007 ay
May-08 : OFFSET 3 Bought Clidl (OF FSET) 0 | 11.08K) P 9fIR)7 4
May-08 - OFFSET Q Baught Call (OFFSET1 0 iy 10501 P BLLVI7 ]
Maly-0il - OFFESeR 0 Fway 90 [ilit (OFFSET) (20,270} a 6,000 P 10412007 4
Maiy-08 - OFFSET . Sold Ciyl (OFFSETI ($0.1303 Hit n P 472007 3]
Meay(de- OFFSET 0 Seld Call (OFFSET) (50 7001 701t ] P W10120017 €
1 dy-s- OFFSET 0 3-Wuy  Bought Put {OFFSET) 04 20th 080 P 11032007 3]
May08 » OFFSET 0 Bougtil Csll (OFFSFT) 35, 100t 11.000 P ' 911Q120Q7 ]
MAYYe®S |EXERCISED) 12 Collor  BOWONIG! A $0.813 onth %850 P 20" Ylleg €13012007 0y
Sold Fullis " FUTURES 10063 b Ar26/2008 LI
fIAY:Q8 - (EXERCISEO) 12 3wy Bought Cell at 00420 @0h ° T LT anm 12/112007 4
$QId FVilodtz 12 i FVIURES o) m aganwor ¢
MAY-08 - (EXERTSTO! ] Cats £301JgntCAHITIE $0 545 100th 9 100 T 10% §o% SI3ETON "
Sold Fuilurs e IZUURES 10903 /2512008 ¢4
MAY-528- EXPIRED 12 Colt  Sex Pit ju ($0.320) 20th ¢ 288 . mn 618012001 «f
MAY-@5- EXFIRED 12 3way  SoldPutal is.otay 10115 £500 T i 121112007 "
MAY-08 - EXPIRED 12 Sold Call it (80.070) 100th 1¥ 000 T 2% 121712007 4}
Midy-Gel - EXERCISER 8 Sakh Cell ¢ ($0.070) 000" 11.000 T — Afneaws "
BOUGHT FUTURES 3 Flmusss Lq%gp: 4 ©
Aug: 08 OFFSET 0 Sokd Pultl ($0.,140; 10th 6,500 T 121732007 50
Aug: 0& OFFSET o Bought Put & $0 004 ] £.500 31t212006
Auo - 0il OFF'SET ® Sold PulAl 100 'SOI 10th 8.000 T 1311008 55
- 08 OFFS| ® Eought Ptd at '$0.007 105 .000 212/2008
56 - 08 OFFssicT 0 Sold Put Gt (50 100) 10th 500 T V&IZ007
Sopt -08 OFFSET ] Bow;iht Put & $0.010 108 5600 31''mooe
9t - 08 OFFSEt 5 Sold Put al {S0215) 1Moh © G T 113/2006
Sepl - 08 OFFSET 5 Bolight Pildl £0.017 10th €000 3(13/2008 7
Oet : 08 OFFSET . Sokd Put at 1s0187 T 1500 T 1ito07 il
Oct-O& OFFSET a Bought Putet $0.010 oth KOO 311212008
Odl- 08 OFFSET ] Sdd Put 81 88 2%¢) 0th % T 1412008 114
Qi - 08 OFFSET ] flougink Pulat S11.032 1t 311212008

SC Hedging Plan
Position Report
413042008

1 oMl Bought Call at i il 11t5/2007 6
L Spleod  Sold C.dllkt 2 14000 T 10% 11/13:2007 66
Bought Call at 00h 8250 P im '211/2001 6
1 3-Way Sokdl Hutii 1o £.000 [ J — 121712001 "
T Sold C=1 at 10000 11000 P E 121 "
7 Calla ___ Bowity Call ot 100th 10.100 T a;m 66
0 Commm  8ouatlt Cul sl 100001 9.6 T % 11/82001 64
° Spread  Saldcalal ‘00lh 13% T e UI512007 B
6 it Bought Call at &oh 550 T ion 12ilI3007 54
L ] Soway Sold Put at 1™h 7S T 10% 12/6/2007 54
. Sold Ceil it o 12.000 T i LN 4
5 coon Bouat1 Cilil at o 8 360 T 0% <000 i
5 Spiesd  Sold Coli aly ($0.0601  $10.610 100ih i1 T 10" 11417200! 64
° Galli  5ougftl Cal at $0! S10\IE 10011 V000 T t it Z'12008 34
5 Cild____ Beutistt Call il $0 @ $1007Q 100th 104M I Egg 31200 i
D [0 Bovghl Call fil $0.535 i) pag 100 10160 T o 112007 50
° Sposad  $old Cdl m (S@2001  $n 005 100th 13 000 T 10 111512007 "
L ] Bought Call at Ssligéo $mi0gnaL joatn 8 700 T 100 12/7{)007 "
® ScildCallat 11(1240)  $11.045 [l 12.000 T win 121112007 "
[ ] B0vghl Cell 81 $0.770 $11 045 ot 800 1 1 132008 50
. Sold Call 4t 100 BOI  $11 (83 1051 12.000 T 1 125008 50
. Calim B0uQhl Coll 4 S0517  $11.008 00lh oo T 10% 21112008 i
[ @a's _ BoldONICall it $0.560  $11045 1000h 11.000 iF ilh m
) Gal Boughl Call a! 0620 $11 066 ‘00l 10400 T 10% 11612007 m
. Siwad  Sold Cill B1 ($0.285)  Sina@e 100th 13000 T fom 111512007 51
[ ] Bought Collat $a7Q  $:MOM ol | E400) T ;m 120842007 18
L[] Sold CHllst 1£0.2201  $11 085 w 120010 T 1 AT 1s8
° Bought CAl l $10fjiso 8 400 T 10 m 3
$ Sold Capa) gmw) $11 0I5’ 100l £26% T it K
° Calt Bounht & 4 $0.41 $ 100104 0.350 T 10% 2/112008 51
[ ] “ Bougtit Cd 1t $0.794 SW mmn 10.350 T 3141200 "
() Sfyeod _ Seld Cali at (30 230; 36y 1 14.000 T 0% ]
0 call Bought Call it 00060  $ul20 100th RV T [ 14212007 zf
[ Spo00d  Sold CaOut 1$0420)  $11.120 1ol 13,000 1 nmy 11tgzoc? 67
] fiotight Callel $O8ND  $1t 20 [ 2500 1 o 1mIZo7 67
° Sald call ot 1S€1300)  $11 120 ir S 12.000 1 e 1207ne01 uy
[ Bought Call at $(1.948 5111120 i} 8.700 T % 1186:1)08 L}
i Said Call il (30.230)  $11 120 100th 13000 1 o 112000 "
0 Colin Ekdutht Callat $0.402  $11 120 1009 0IIS0 ¥ E ) 2/1@(18 67
a Call Booghl Call il W.00  $11 120 1Joth 11.100 T 10°0 132008 by
[ Spread  Sold-Oleft ut 511240 11 120 -&m 15000 T 0% $3/2008 81




Mark-to-Market Report
SC Hedging Plan

Report Date: 4/30/2008
‘Summary: Closed Positions - 1st Review Period $949,450 $2,424 270
Closed Positions - 2nd Review Period $1,065,640 $400,810
Closed Positions - 3rd Review Penod $851,680 $795,290
Closed Positions - 4th Review Period $2,463,690 $4,925,500
Closed Positions - 5th Review Period $3,369,220 ($1.385,730)
Mark-to-Market Report
SC Hedging Plan
| ) MMBtus ) Trad
Original Trade Purchased Per Strike/Fixed Purchase Origlnal Purchase Trade Expiratios
Period Tool Counterparty Date Month Price Price Cost/Proceeds  Expiration Date  Price  Realized Value
Call (Exercised) NYMEX 12/29/2006 120,000 7.050 $0.560 $67,200 1272812006 $0.000 $0
Call (Exercised) NYMEX 1/4/2007 130,000 7.100 $0.550 $71,500 1/4/2007 $0.000 $0
Sold Futures NYMEX 4/25/2007 120,000 7.689 4/2512007 $0.000 $76,880
Sold Fulures NYMEX 4/25/2007 130,000 7.689 47252007 $0.000 $76,570
Call (EXPIRED) NYMEX 11/612006 60,000 7.950 $0.811 $48,660 472572007 $0.000 $0
Put (Expired) NYMEX 11/6/2006 60,000 6.000 ($0.280) ($16,800) 412512007 $0.000 50
Call (Sold) (Expired) NYMEX 11/6/2006 60,000 13.500 (30.080) ($4.,800) 4725/2007 $0.000 $0
Call (EXPIRED) NYMEX 12/1/2006 60,000 8.550 $0.824 $49,440 472512007 $0.000 $0
Call (Sold) (Expired) NYMEX 12/1/2006 60,000 14,500 ($0.060) ($3,600) 4725/2007 $0.000 30
Put (Expired) NYMEX 12/29/2006 50,000 6.150 ($0.565) ($28,250) 472572007 $0.000 50
Put (Expired) NYMEX 12/29/2006 70,000 6.150 ($0.570) ($39,900) 47252007 $0.000 $0
Put (Expired) NYMEX 1/4/2007 130,000 5.500 ($0.280) ($36,400) 4725/2007 $0.000 50
Call - Exercised NYMEX 1/3/2007 130,000 7.000 $0.720 $93,600 57252007 $0.000 30
Call - Exercised NYMEX /42007 140,000 7.000 $0.710 $99,400 52522007 $0.000 30
Sold Futures NYMEX 5/25/2007 130,000 7.642 572512007 $0.000 $83,460
Sold Futures NYMEX 5/25/2007 140,000 7.642 572512007 $0.000 $66.880
Call - Expired NYMEX 11/6/2006 70,000 8.000 $0.879 $61,530 5252007 $0.000 %0
Put - Expired NYMEX 11/6/2006 70,000 6.000 ($0.300) ($21,000) 51252007 $0.000 $0
Call (Sold) - Expired NYMEX 11/6/2006 70,000 13.500 ($0.100) ($7,000) 5252007 $0.000 $0
Call - Expired NYMEX 12/1/2006 60,000 8.050 $1.104 $66,240 572672007 $0.000 $0
Put - Expired NYMEX 12/1/2006 60,000 6.100 ($0.230) ($13,800) 5/26/2007 $0.000 $0
Call (Sold) - Expired NYMEX 12/1/2006 60,000 14.000 ($0.110) ($8,600) 512572007 $0.000 $0
Put - Expired NYMEX 1/3/2007 130,000 5.500 ($0.300) ($39,000) 5252007 $0.000 $0
Call (Sold) - Expired NYMEX 1/3/2007 130,000 10.000 (80.160) ($20,800) 52572007 $0.000 30
Put - Expired NYMEX 1/412007 140,000 5.500 ($0.300) ($42,000) BR52007 $0.000 30
Call (Sold) - Expired NYMEX 1/4/2007 140,000 10.000 ($0.150) ($21,000) 51252007 $0.000 30
Cali - Expired NYMEX 11/6/2006 50,000 8.100 $0.919 $45,950 B/26/2007 $0.000 $0
Pul - Expired NYMEX 11/6/2006 50,000 6.000 ($0.330) ($16,500) 6/26/2007 $0.000 30
Call {Sold) - Expired NYMEX 11/6/2006 50,000 14.000 ($0.110) ($5,500) 872672007 $0.000 $0
Cali - Expired NYMEX 12/1/2006 60,000 8.200 $1.164 $69,840 B/26/2007 $0.000 30
Pul - Expired NYMEX 12/1/2006 60,000 6.000 ($0.240) ($14,400) 672672007 $0.000 $0
Call (Sold) - Expired NYMEX 12/1/2006 60,000 14.000 ($0.160) ($9,600) 6/26/2007 $0.000 50
Call - Expired NYMEX 1/4/2007 210,000 7.250 $0.760 $159,600 672672007 $0.000 $0
Put - Expired NYMEX 1/412007 210,000 5.500 (30.350) ($73,500) 812672007 $0.000 $0
Call (Sold) - Expired NYMEX 1/4/2007 210,000 11.000 ($0.150) ($31,500) 6/28/2007 $0.000 $0
Call - Expired NYMEX 6/25/2007 220,000 7.100 $0.020 $4,400 612672007 $0.000 $0
Put - Expired NYMEX 6/25/2007 220,000 6.850 ($0.020) ($4.400) 6/26/2007 $0.000 50
Pul - Exercised NYMEX 11/6/2006 50,000 6.000 ($0.370) ($18.500) TIR62007 $0.000 30
Put - Exercised NYMEX 12112006 60,000 6.000 {$0.240) ($14,400) 712672007 $0.000 30
Put - Exercised NYMEX /412007 60,000 6.000 ($0.535) ($32,100) 72602007 $0,000 $0
Put - Exercised NYMEX 3/1/2007 60,000 6.250 ($0.200) ($12,000) 712612007 $0.000 30
Put - Exercised NYMEX 6/29/2007 110,000 6.000 ($0.080) ($9,800) 7126/2007 '$0.000 $0
Sold Futures NYMEX 7/26/2007 280,000 5943 712622007 $0.000 ($15,960)
Sold Futures NYMEX 71262007 60,000 5.943 712612007 $0.000 (§18.420)
Call - EXPIRED NYMEX 11/6/2006 50,000 8.350 $0.979 $48,950 712672007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 11/6/2006 50,000 15.000 ($0.130) ($6,500) 772812007 $0.000 $0
Call - EXPIRED NYMEX 12/1/2006 60,000 8.250 $1.300 $78,000 712612007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 12/1/2006 60,000 14.000 ($0.300) ($18,000) 77262007 $0.000 $0
Call - EXPIRED NYMEX /412007 60,000 6.950 $1.050 $63,000 712672007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 1/4/2007 60,000 11.000 (80.230) ($13,800) 7/28/2007 $0.000 50
Call - EXPIRED NYMEX 21112007 50,000 9.400 $0.540 $27,000 7/262007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 21112007 50,000 14.000 ($0.080) ($4,000) 712672007 $0.000 30
Call - EXPIRED NYMEX 3/1/2007 60,000 7.950 $0.670 $40,200 /2612007 $0.000 30
Call - EXPIRED NYMEX 6/26/2007 160,000 7.300 $0.280 $44,800 726/2007 $0.000 %0
Call - EXPIRED NYMEX 6/29/2007 110,000 6.750 $0.350 $38,500 712612007 $0,000 30
Put - EXERCISED NYMEX 11/3/2006 60,000 6.000 (0.380) (822,800) 812872007 $0.000 30
Put - EXERCISED NYMEX 12/1/2006 60,000 6.000 (0.340) ($20,400) 872872007 $0.000 80
| Put - EXERCISED NYMEX 1/4/2007 50,000 6.000 (0.580) ($29,000) 8/28/2007 $0.000 30
Pul - EXERCISED NYMEX 3/1/2007 60,000 6.250 (0.250) ($15,000) Bi28/2007 $0.000 30
Put - EXERCISED NYMEX 6/29/2007 290,000 6.000 (0.270) ($78.300) 812812007 $0.000 30
SOLD FUTURES NYMEX 8/28/2007 60,000 5.593 8/28/2007 $0.000 ($24,420)
SOLD FUTURES NYMEX 8/28/2007 60,000 5.593 8/2812007 $0.000 ($24,420)
SOLD FUTURES NYMEX 8/28/2007 50,000 5.593 812812007 $0.000 ($20,350)
SOLD FUTURES NYMEX 8/28/2007 60,000 5593 8/28/2007 $0.000 ($39,420)
SOLD FUTURES NYMEX 8/28/2007 290,000 5.593 812872007 -$0.000 ($118.030)
Call - EXPIRED NYMEX 11/3/2006 60,000 8.700 1.179 $70.740 8/28/2007 $0.000 30
Call (Sold) - EXPIRED NYMEX 11/3/2006 60,000 14.000 {0.320) ($19.200) 82812007 $0,000 $0
Call - EXPIRED NYMEX 12/1/2006 60,000 8.300 1.404 $84,240 8/28/2007 $0.000 30
Call (Sold) - EXPIRED NYMEX 12/1/2006 60,000 14.500 (0.300) ($18,000) 81282007 $0,000 $0
Call - EXPIRED NYMEX 1/4/2007 50,000 7.150 1.080 $54,000 8/28/2007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 1/4/2007 50,000 12.000 (0.220) ($11,000) 8/28/2007 $0.000 30
Call - EXPIRED NYMEX 2/1/2007 60,000 10.000 0.550 $33,000 872812007 $0.000 S0
Call (Sold) - EXPIRED NYMEX 2/1/2007 60,000 15.000 (0.100) ($6,000) 812872007 $0.000 $0
Call - EXPIRED NYMEX 3/1/2007 60,000 8.150 0.726 $43,560 872872007 $0.000 $0
Call - EXPIRED NYMEX 6/29/2007 290,000 7.050 0.540 $156,600 872812007 $0,000 30
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$1,474,820
(3664,830)
($56,390)

$2,461,810

($4,754,950)

Net Value Realized
Galn or (Loss)




Call - EXPIRED NYMEX 11/3/2006 90,000 8.650 1.310 $117.900 82672007 $0,000 $0
Put - EXPIRED NYMEX 11/312006 90,000 6.000 (0.411) ($36,990) 9/26/2007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 11/3/2006 90,000 14.000 {0.420) ($37.800) 972612007 $0.000 $0
Call - EXPIRED NYMEX 12/1/2006 80,000 8.400 1.508 $120,640 912672007 $0.000 30
Put - EXPIRED NYMEX 12/1/2006 80,000 6.000 (0.400) ($32,000) 9126/2007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 12/1/2006 80,000 15.000 (0.344) ($27.520) 972672007 £0.000 $0
Call - EXPIRED NYMEX 1/4/2007 90,000 7.200 1.230 $110,700 972612007 $0.000 $0
Put - EXPIRED NYMEX 1/4/2007 90,000 6.000 (0.620) ($65,600) 9726/2007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 1/4/2007 90,000 12.000 (0.330) ($29,700) 9/26/2007 $0.000 $0
Call - EXPIRED NYMEX 2/112007 90,000 8.600 1.000 $90,000 ‘826/2007 $0.000 %0
Call (Sold) - EXPIRED NYMEX 21112007 90,000 13.000 (0.240) ($21,600) 972612007 $0.000 $0
Call - EXPIRED NYMEX 3/1/2007 90,000 8.050 0.920 $82,800 82672007 $0.000 30
Put - EXPIRED NYMEX 3/1/2007 90,000 6.250 (0.320) {$28,800) 9/26/2007 $0.000 50
Call (Sold) - EXPIRED NYMEX 3/1/2007 90,000 13.000 (0.180) ($14,400) 9r26/2007 $0.000 $0
Call - EXPIRED NYMEX 6/29/2007 430,000 8.450 0.420 $180,600 9/28/2007 $0.000 50
Call (Sold) - EXPIRED NYMEX 6/29/2007 430,000 11.000 (0.140) ($60,200) 9/26/2007 $0.000 %0
Call - EXPIRED NYMEX 9/22/2006 80,000 9.400 1.120 $89,600 10/2612007 $0.000 $0
Put - EXPIRED NYMEX 912212006 80,000 5.500 (0.350) ($28,000) 10/26/2007 $0,000 $0
Call (Sold) - EXPIRED NYMEX 9/22/2006 80,000 14.000 {0.450) ($36,000) 10/26/2007 $0.000 $0
Cali - EXPIRED NYMEX 712/2007 220,000 8.150 0.794 $174,680 10/26/2007 $0.000 $0
Put - EXPIRED NYMEX 71212007 220,000 6.800 (0.480) ($105,600) 1012672007 '$0.000 $0
Call - EXPIRED NYMEX 7/25/2007 160,000 7.350 0.860 $137,600 10/26/2007 $0.000 $0
Put - EXPIRED NYMEX 7125/2007 160,000 6.000 (0.370) ($59,200) 102612007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 7/25/2007 160,000 11.000 (0.190) ($30,400) 1072672007 $0.000 so
Call - EXPIRED NYMEX 8/23/2007 160,000 7.300 0.565 $90,400 10/26/2007 $0.000 $0
Put - EXPIRED NYMEX 8/23/2007 160,000 5.800 (0.300) ($48,000) 10262007  $0.000 30
Call - EXPIRED NYMEX 10/3/2007 140,000 9.150 0.040 $5,600 10/26/2007 $0.000 $0
Put - EXPIRED NYMEX 10/3/2007 140,000 6.250 (0.053) (§7.420) 10/26/2007 $0.000 30
Call - EXPIRED NYMEX 6/5/2007 100,000 10.250 1.030 $103.000 11/8/2007 $0.000 $0
Put - EXPIRED NYMEX 6/5/2007 100,000 7.000 (0.160) ($16,000) 11/8/2007 1$0.000 50
Call (Sold) - EXPIRED NYMEX 6/5/2007 100,000 13.500 {0.390) ($38,000) 114812007 $0.000 30
Call - EXPIRED NYMEX 7/3/2007 100,000 8.600 1.055 $105,500 11/872007 $0.000 50
Put - EXPIRED NYMEX 7/3/2007 100,000 6.700 (0.270) ($27,000) 11/8/2007 $0.000 30
Call (Sold) - EXPIRED NYMEX 7/3/2007 100,000 12.000 (0.330) ($33,000) 11/8/2007 $0,000 $0
Call - EXPIRED NYMEX 8/1/2007 100,000 8.750 0.900 $90,000 11/8/2007 '$0.000 $0
Put - EXPIRED NYMEX 8/1/2007 100,000 6.750 (0.310) {$31,000) 11/8/2007 $0,000 $0
Call (Sold) - EXPIRED NYMEX 8/1/2007 100,000 12.250 (0.260) ($26,000) 11/8/2007 $0.000 $0
Call - EXPIRED NYMEX 8/2312007 300,000 8.600 0.530 $159,000 11/872007 $0.000 30
Put - EXPIRED NYMEX 8/23/2007 300,000 6.300 (0.220) ($686,000) 11/8/2007 $0,000 $0
Call - EXPIRED NYMEX 9/4/2007 190,000 7.950 0.540 $102,600 11/872007 $0,000 $0
Put - EXPIRED NYMEX 9/4/2007 190,000 6.350 (0.260) ($49,400) 1182007 '$0.000 )
Call - EXPIRED NYMEX 10/3/2007 200,000 7.950 0.580 $1186,000 11/8{2007 $0,000 30
Put - EXPIRED NYMEX 10/3/2007 200,000 6.700 (0.120) ($24,000) 11/8/2007 '$0.000 $0
Call - EXPIRED NYMEX 6/5/2007 110,000 10.500 1.185 $130,350 1212612007 $0.000 $0
Put - EXPIRED NYMEX 6/5/2007 110,000 7.000 (0.160) ($17,600) 12/26/2007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 6/5/2007 110,000 13.500 (0.550) ($60,500) 1212612007 $0.000 $0
Call - EXPIRED NYMEX 71212007 110,000 9.050 1.100 §121,000 12/2672007 $0.000 50
Put - EXPIRED NYMEX 7/2/2007 110.000 6.500 (0.200) ($22,000) 1212612007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 722007 110,000 13.000 (0.350) ($38,500) 12/26/2007 $0.000 $0
Call - EXPIRED NYMEX 8/1/2007 110,000 9.450 0.946 $104,060 1212672007 $0.000 %0
Put - EXPIRED NYMEX 8/1/2007 110,000 6.750 (0.285) ($31,350) 1212672007 $0.000 $0
Call (Sold) - EXPIRED NYMEX 8/1/2007 110,000 13.500 {0.285) ($31,350) 12/26/2007 $0.000 $0
Call - EXPIRED NYMEX 9/6/2007 540,000 8.400 0.670 $361,800 121262007 $0.000 $0
Put - EXPIRED NYMEX 9/6/2007 540,000 6.450 (0.200) ($108,000) 121262007 $0.000 $0
Call - EXPIRED NYMEX 11/26/2007 220,000 8.400 0.395 $86,900 1212672007 $0.000 $0
Put - EXPIRED NYMEX 11/26/2007 220,000 7.000 (0,080) ($17.600) 1212672007 $0.000 30
Call - EXPIRED NYMEX 6/5/2007 90,000 10.450 1.350 $121,500 112972008 $0.000 50
Put - EXPIRED NYMEX 6/5/2007 90,000 7.000 (0.200) ($18,000) 1/28/2008 $0.000 $0
Call (Sold) - EXPIRED NYMEX 6/5/2007 90,000 13.500 (0.670) ($60,300) 112972008 $0.000 $0
Call - EXPIRED NYMEX 71212007 80,000 8.700 1.340 $107,200 128/2008 $0.000 $0
Put - EXPIRED NYMEX 71212007 80,000 6.500 (0.250) ($20,000) 1/29/2008 $0.000 50
Call (Sold) - EXPIRED NYMEX 71212007 80,000 12.000 (0.550) {$44,000) 1725/2008 $0.000 $0
Call - EXPIRED NYMEX 8/1/2007 90,000 9.550 1.006 $90,540 1/29/2008 $0.000 $0
Put - EXPIRED NYMEX 8/1/2007 90,000 6.500 (0.270) ($24,300) 1/29/2008 $0.000 $0.
Call (Sold) - EXPIRED NYMEX 8/1/2007 90,000 13.500 (0.360) {$32,400) 1/28/2008 $0.000 $0
Call - EXPIRED NYMEX 9/6/2007 420,000 8.500 0.720 $302,400 1/29/2008 $0.000 $0
Put - EXPIRED NYMEX 9/6/2007 420,000 6.450 (0.250) ($105,000) 1/29/2008 $0.000 $0
Call - Exercised NYMEX 11/30/2007 170,000 8.000 $0.425 $72,250 1/28/2008 $0.00 $0.00
Sold Futures NYMEX 112812008 170,000 8.101 1/28/2008 $0.00 $17,190,65
Call (Sold) - EXPIRED NYMEX 11/30/2007 170,000 10.100 (0.100) ($17,000) 1/29/2008 $0.000 $0
Call - EXPIRED NYMEX 6/5/2007 70,000 10.250 1.400 $98,000 202712008 $0.000 §0
Put - EXPIRED NYMEX 6/5/2007 70,000 6.750 (0.220) ($15,400) ‘212772008 $0.000 $0
Call (Sold) - EXPIRED NYMEX 6/5/2007 70,000 13.500 {0.700) ($49,000) 2/27/2008 $0.000 30
Call - Exercised NYMEX 7/3/2007 60,000 8.650 1.335 $80,100 212672008 $0.00 $0.00.
Sold Futures NYMEX 2/26/2008 60,000 2206 5 2126/2008 $0.00 $33,380.00
Put - EXPIRED NYMEX 7/3/2007 60,000 6.500 (0.330) ($19.800) 212772008 $0.000 $0
Call (Sold) - EXPIRED NYMEX 7132007 60,000 13.100 (0.450) ($27,000) 212712008 $0.000 $0
Cail - EXPIRED NYMEX 8/1/2007 70,000 9.750 1.020 $71,400 22772008 $0.000 $0
Put - EXPIRED NYMEX 8/1/2007 70,000 6.250 (0.260) ($18,200) 1202772008 $0.000 $0
Call (Sold) - EXPIRED NYMEX 8/1/2007 70,000 13.500 (0.420) ($29,400) 212712008 $0.000 $0
Call - Exercised NYMEX 8/28/2007 200,000 7.950 0.960 $192,000 2126/2008 $0.00 - $0.00
Sold Futures NYMEX 2/26/2008 200,000 9.206 2/26/2008 $0.00 $251,200.00
Put - EXPIRED NYMEX 8/28/2007 200,000 6.250 (0.300) ($89,000) 212712008 $0.000 $0
Call (Sold) - EXPIRED NYMEX 8/28/2007 200,000 12.500 (0.200) ($40,000) 202772008 $0.000 30
Call - Exercised NYMEX 9/4/2007 130,000 7.800 0.950 $123,500 2/26/2008 $0.00 $0.0
Sold Futures NYMEX 2/26/2008 130,000 9.206 212672008 $0.00 $182,780.00
Put - EXPIRED NYMEX 9/4/2007 130,000 6.350 10.340) ($44,200) -2/27r2008 $0.000 $0
Call (Sold) - EXPIRED NYMEX 9/4/2007 130,000 13.000 (0.160) ($20,800) 212772008 $0.000 $0
Cail - Exercised NYMEX 10/23/2007 130,000 7.750 0.800 $104,000 2/26/2008 $0.00 $0.00
Sold Futures NYMEX 2/26/2008 130,000 9.206 2126/2008 $0.00 $189,280.00
Put - EXPIRED NYMEX 10/23/2007 130,000 6.400 (0.240) ($31.200) 212712008 $0.000 30
Call (Sold) - EXPIRED NYMEX 10/23/2007 130,000 12.000 (0.120) ($15,600) 2272008 $0.000 $0
Call - Exercised NYMEX 8/29/2007 120,000 8.100 0.543 $65,160 1372672008 $0.00 $0.00
Sold Futures NYMEX 3/26/2008 120,000 9.572 3726/2008 $0.00 $176,640.00
Put - EXPIRED NYMEX 8/29/2007 120,000 6.000 (0.250) ($30,000) 372672008 $0.000 $0
Call - Exercised NYMEX 12/6/2007 120,000 7.700 0.500 $60.000 312672008 $0.00 $0.00
Sold Futures NYMEX 3/26/2008 120,000 9.572 3/26/2008 $0.00 $224,640.00
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Put - EXPIRED NYMEX 12/6/2007 120,000 6.000 {0.100) (§12.000) 37262008 $0.000 50

Call (Sold) - EXPIRED NYMEX 12/6/2007 120,000 10.000 (0.120) ($14,400) 3/26/2008 $0.000 $0
Call - Exercised NYMEX 3/3/2008 60,000 9.250 0.550 $33,000 3/26/2008 $0.00 $0.00
Sold Futures NYMEX 3/26/2008 60,000 9.572 326/2008 $0.00 $19.320.00
Cali (Bought)- OFFSET NYMEX 9/4/2007 30,000 7.650 $0.690 $20,700 9772007 $0.000 30
Put (Sold)- OFFSET NYMEX 9/4/2007 30,000 6.000 -$0.270 ($8,100) 97712007 $0.000 $0
Cail (Sold)- OFFSET NYMEX 9/4/2007 30,000 11.000 -$0.130 {$3,900) 9712007 $0.000 $0
Call (Sold)- OFFSET NYMEX 9/7/2007 30,000 7.650 (0.660) ($19.800) 9/712007 $0.000 50
Put (Bought)- OFFSET NYMEX 9/7/2007 30,000 6.000 0.240 $7,200 91712007 $0.000 $0
Call (Bought)- OFFSET NYMEX 9/7/2007 30,000 11.000 0.120 $3,600 9/7/2007 $0.000 $0
Call (Bought)- OFFSET NYMEX 9/4/2007 90,000 7.650 $0.690 $62,100 8/10/2007 $0.000 $0
Put (Sold)- OFFSET NYMEX 9/412007 90,000 6.000 -$0.270 ($24,300) 81072007 $0.000 30
Call (Sold)- OFFSET NYMEX 9/412007 90,000 11.000 -$0.130 ($11,700) 9/1072007 $0.000 $0
Call (Sold)- OFFSET NYMEX 9/10/2007 90,000 7.650 (0.700) ($623,000) 91072007 $0.000 50
Put (Bought)- OFFSET NYMEX 9/10/2007 90,000 6.000 0.250 $22,500 911012007 §0.000 $0
Calt (Bought)- OFFSET NYMEX 9/10/2007 90,000 11.000 0.150 $13.500 91012007 $0.000 $0.
Call - Exercised NYMEX 8/30/2007 120,000 7.950 0.613 $73,560 472512008 $0.000 $0.00
Sold Futures NYMEX 4/25/2008 120,000 10.964 4/25/2008 $0.00 $361.658.16
Call - Exercised NYMEX 12/7/2007 120,000 8.100 0.430 $51,600 4/25/2008 $0.000 $0.00
Sold Futures NYMEX 4/25/2008 120,000 10.964 4725/2008 $0.00 $343658.18
Call - Exercised NYMEX 3/3/2008 60,000 9.700 0.545 $32,700 412522008 $0.000 $0.00
Sold Futures NYMEX 472572008 60,000 10.964 . 4/25/2008 $0.00 $75,829.08
Put - EXPIRED NYMEX 8/30/2007 120,000 6.250 (0.320) ($38,400) 47282008 $0.000
Put - EXPIRED NYMEX 12/712007 120,000 5.500 (0.070) ($8,400) 472872008 $0.000
Call (Sold) - EXPIRED NYMEX 12/7/2007 120,000 11.000 (0.070) ($8.400) 4/28/2008 $0.000 30
Put - EXERCISED NYMEX 4/25/2008 50,000 11.000 (0.070) ($3,500) 472872008 $0.000' $0
SOLD FUTURES NYMEX 4/28/2008 50,000 10.990 472812008 $0.000 $500
Put - OFFSET NYMEX 12/712007 60,000 5.500 (0.140) ($8,400) 3/12/2008 30.000 $0
Put(Bought) - OFFSET NYMEX 3/12/2008 60,000 5.500 0.004 $240 3/12/2008 $0.000 $o
Put - OFFSET NYMEX 1/3/2008 50,000 6.000 (0.150) ($7,500) 3122008 $0.000 30
Put(Bought) - OFFSET NYMEX 3/12/2008 50,000 6.000 0.007 $350 3/12/2008 §0.000 $0
Put - OFFSET NYMEX 12/6/2007 60,000 5.500 (0.180) ($11,400) 31272008 $0.000 $0
Put(Bought) - OFFSET NYMEX 3/12/2008 60,000 5.500 0.010 $600 311212008 $0.000 $0
Put - OFFSET NYMEX 1/3/2008 50,000 6.000 (0.215) ($10,750) 31372008 $0.000 $a
Put(Bought) - OFFSET NYMEX 3/13/2008 50,000 6.000 0.017 $850 3/13/2008 $0.000 $0
Put - OFFSET NYMEX 12/712007 80,000 4.900 (0.130) ($10,400) 371212008 $0.000 $0
Put(Bought) - OFFSET NYMEX 3/12/2008 80,000 4.900 0.010 $800 3/12/2008 $0.000 $0
Put - OFFSET NYMEX 1/3/2008 90,000 5.800 (0.230) ($20,700) 3/12/2008 $0.000 $0
Put(Bought) - OFFSET NYMEX 3/12/2008 90,000 5.800 0.032 $2,880 3/12/2008 $0.000 $0
SUMM. 3 24,010,000 3,006,380 941,626
* Underlying Price of Exercised Call Option * Differs from broker stmt value of 9,198, Should be corrected on 2/27/08 broker
Will be corrected when ADM receives monsy from broker - per Doug at ADM 3/4/08
[SUMMARY OF CLOSED POSITIONS: 811,706,060 101,766
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